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LONDON NOTICE No. 3380

ISSUE DATE: 7 January 2011
EFFECTIVE DATE: 10 January 2011

OPTION CONTRACTS ON EQUITY INDICES
(EXCHANGE CONTRACT NO. 351F)

CHANGE TO THE CONTRACT SIZE OF THE BEL 20® FLEXIBLE INDEX
OPTION CONTRACTS AVAILABLE ON BCLEAR

Executive Summary

This Notice informs Members of a change to the contract size of the BEL 20® Flexible Index Option
Contracts available on Bclear.

1. On 8 December 2010, the Brussels Derivatives Market introduced a new BEL 20® Index
Option Contract (Exchange code: BEL) on the LIFFE CONNECT® Central Order Book with
a contract size of €10 per index point and determined that no new expiry months would be
listed in the existing BEL 20® Index Option Contract (Exchange code: BXO), which has a
contract size of €2 per index point (Brussels Notice N0.10-08, issued on 19 November 2010,
refers).

2. As a result of this change, the Exchange will change the contract size of the existing BEL 20®
flexible Index Option contracts (Exchange codes: XBL and YBL) available on Bclear (“the
flexible BEL 20® Options”) from the existing €2 per index point to €10 per index point on
and from Monday 10 January 2011. No other changes will be made to the Contract
Specifications.

3. For the avoidance of doubt, the BEL 20® Index Futures Contracts available on Bclear
(Exchange code: ZBL) and on the Brussels Central Order Book (Exchange code: BXF)
already have a contract size of €10 per index point, therefore no change will be made to these
contracts.

4. An updated list of Contract Details in respect of Exchange Contract No. 351F will be made
available in the London Market Handbook on the NYSE Euronext website
(www.nyx.com/londonhandbook) in due course.

For further information in relation to this Notice, Members should contact:

Equity Derivatives Product Management +44 (0)20 7379 2200 equities@liffe.com
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